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Lecture 29



Algorithms for the SVD and bipartite

matrices



- Eigenvalues of the matrix [0 A; A’ 0]

give us the SVD



- This is an instance of a ‘bipartite matrix’

that arises more often than you might think.



- We’ll see a few interesting properties of

these matrices, including what happens

when you run the Lanczos procedure.
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